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The Bucharest Stock Exchange (BVB) has set the Final Settlement Prices for the Futures 

contracts expiring on December 16
th

, 2011, as follows: 

 

 Futures Contract 

Symbol 

Final Settlement Price 

Computation Method 

Final Settlement 

Price 

1 BVB11DEC 

Weighed average price of shares 

traded during the last trading day 

on the regular spot market operated 

by BVB 

 

 

27,6800 

2 EBS11DEC 51,14 

3 FP11DEC 0,4238 

4 SIF111DEC 0,9821 

5 SIF211DEC 1,0640 

6 SIF311DEC 0,5801 

7 SIF411DEC 0,5782 

8 SIF511DEC 1,1360 

9 SNP11DEC 0,2894 

10 TEL11DEC 17,1000 

11 TGN11DEC 211,29 

12 TLV11DEC 0,8839 

13 EUR11DEC the official exchange rates set by 

the National Bank of Romania on 

the settlement date 

4,3409 

14 USD11DEC 3,3308 

15 BET11DEC 
the average of all index values 

during the last trading hour of the 

Opened market status of the last 

trading day 

4294,91 

16 BFX11DEC 19677 

 

 

The expiration operations corresponding to the current maturity are conducted in 

accordance with the stipulations of the Rulebook of the Bucharest Clearing House 

(CCB) and the clearing-settlement schedule.  

 

 

 

  


